CHETOBOJEH BAJIAHC

Ha [® 3nateH nes NHoekec 30
Kkbm 30.06.2011

AKTUBUA .
Cyma (nesa)
Pazpenu, rpynu ctatum Benexka Tekywa MNpenxogHa
Ne roguvHa roguHa
a
®PUHAHCOBU aKTUBM Ha pasnornoXeHue 3a
npopaxoa
KanutanoBu LgHHW KHWKa 4 444 122 426 572
O6wo: 444 122 426 572
TeKkyun aKkTuBu
[MapuyHu cpeacTea 56 821 54 161
BaemaHua 5 12 375 180
06wo: 69 196 54 341
Bcuyko akmueu _ 513318 480 913
KATIATAJI U TACUBU :
Cyma (negBa)
Pazpgenu, rpynu cratuu Benexka Tekywa MpeaxogHa
Ne roguHa roguHa
a
Kanuran u pesepsu
AKUMOHEpPEH KanuTan 6 497 248 512 246
Peseps oT nocnefealla oLEeHKa Ha akTusuTe 962 (31 202)
W nacueute 7
HepasnpepeneHa neyanba 8 (1 708) 7 441
Pesynrar oT Tekywusa nepuog 16 222 (8 122)
O6uo: 512 724 480 363
Tekylum nacusu
Tekylu 3agbmKkeHus 9 594 550
Obwo: 594 550
Bcuyko kanuman u nacue. 513 318 480 913

Hara: 07.07.2011 r.

Cwcrasuten: Hukonaw MNonuHyes



OTHET 3A OXOOUTE

Ha 0P 3nateH nee Muaeke 30
KbM 30.06.2011

Cyma (neea)
HaumeHoBaHuUe Benexka Tekywa MpeaxonHa
Ne rogvHa rogauHa
a 31.06.2011 | 31.06.2010
DdUuHaHCOBW NpUXOAN 11 33914 13 872
duHaHcoBU pasxoau 12 12 941 8 072
HeTteH peaynrar oT ¢puHaHCOBU onepauuu 20973 5801
Pasxogu 3a maTepuanu U BbHLUHU YCryru 13 4751 4 579
Apyru pasxogu
Meyanbal(3ary6a) npeau AaHbLU 16 222 1222
HaHbum - -
HetHa neuyan6al/(zary6a) cneg aaHbLu 16222:)F 1222
HetHa nevanba/saryba Ha akuus 0.0326 0.0024
Opyr BceGoxBaTeH f0X0[, -
Mevanbu 1 sarybu ot npeoleHka Ha PUHAHCOBK 32 164 (82 552)
aKTWUBUW Ha pasnoroxeHue 3a npoaaxoba v
[aHbk BbpXy foXofa, OTHACALL Ce 33 KOMMOHEHT
Ha Apyris BceoBxBaTeH 0oxof i i
[pyr BceobxsaTeH foxo4 3a Nepuoaa HeTo OT
OaHbka BbpXy Aoxoda gt {82 959)
CyMa Ha BCeobXBaTHUs JOXOA 3a nepupa | 48387  (81330)

Hara: 07.07.2011 r.

Cuwcrasuten: Hukonai MonuHyes




OTHET 3A COBECTBEHUA KATIUTAIT

Ha [ 3nateH nee MHpekc 30
Kbm 30.06.2011

AxuuoHepeH | lpeoueHbyeH | Mevan6a /
Mokasarenu Kanutan pesepB 3aryba Obuwo
1 2 b 3 E 4 S
Canpgo kbm 01.01.2011 512 246 (31 202) (682) 480 362
MNponaxba Ha cobeTBEHK aKkLMn 84 84
OBpaTHo u3kynysaHe Ha cobecTBeHM akum (15 081) (15 081)
MNpeoueHka Ha UHAHCOBU UHCTPYMEHTI 32 164 32 164
M3meHeHWe Ha npemMuiiHuA peseps (1.026) (1 026)
PesynraT 3a nepuosa 16 222 16 222
Cango kbm 30.06.2011 =15 497 248 962 2 14514] « 512724
v/
[Hata: 07.07.2011 r. 7, / _,//

Crcraeuren: Hukonait MNonuHuyes
|
',




OTHET 3A NMAPUYHUTE NOTOLN

Ha [1® 3naten nee WHpekc 30
KM 30.06.2011

HaumeHoBaHue 30.06.2011 30.06.2010
Cneyuanu3vpaHa UHBECTULIMOHHA OeWHOCT e - .
MocTennexnua oT npofaxba Ha hUHAHCOBU aKTUBU 185 446 81887
MMnaiwjaHus no nokynka Ha MHaHCOBW aKTUBK (158 532) (68 548)
[MoCTLNNEHWA 0T BL3N0MKEHA WHBECTULMOHHE AEWHOCT
HeTeH napuyeH NOTOK OT cneyuanuiMpaHa MHBECTULMOHHA OeUHOCT 26 914 13 339
HecneluanusMpada UHBECTULMOHHA AeMHOCT .
MocTbnneHws oT HecneuuanuaupaHa UHBeCTULMOHHE AelHOCT -
MNnaw@aHusa no HecneunanwavpaHa UHBECTULMOHHA AeRHOCT (6 951) (5 488)
HeTen napuyeH MoToK oT HecneuManuMaupaHa MHBeCcTULIMOHHA
nOerHocT (6 951) (5 488)
®duHaHCOBa NEWHOCT . 3 l
MocTenneHua ot npogaxba U eMUTUpaHe Ha CoBCTEEHW LIEHHW KHIKA 80 1100
Mnawanua no obpaTHo uskynyBaHe Ha cOBCTBEHU LIEHHW KHIKE (16 065) (22 859)
HeTeH napuyeH NOToK OT eMUTUpaHe U 0GPaTHO U3KYNyBaHe Ha
coBCTBEHU LIEHHW KHWXA (15 985) (21 759)
[MNocTbNNeHUs oT NUXBMW, KOMUCUOHHUM U APYrU NogoBHY 4782
MnailjaHua no NUXBK, KOMUCUOHHI U APYri NofoBHU (1317) (1.479)
HeTeH napuyeH NOTOK OT JINXBU, KOMUCUOHHU U OPYTA (1.317) 3 303
HeTeH napu4eH NoTok oT thMHaHcoBa AeWHOCT (17 303) (18 456)
HeTteH napuyeH noTok 2 660 (10 605)
Edbekr oT npomAHa Ha BanyTHUTE Kypcoee - =
[Mapu4Hu CpefcTBa B HAYaNoTo Ha nepuoaa 54 161 66 187
lMapnyHM cpeacTBa B Kpas Ha nepuoaa ) 56821 . B5E92
/7
/s
fara: 07.07.2011 . ; 4 -
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Cucrasuten: Hukonai Monunyes e
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BEMNEXKM KbM BANAHC
#bM 30.06.2011

Tean (huHaHCOBM OTHETH Ca MArOTEEHY B CLOTBETOTEKME ¢ MexayHapoaHy cTaHnapTy 3a uHaHcosa omieTHocT (MCPO), npuety oT Komucusta
Ha Esponeiicknn curoa, Cernacko 3aKkoHa 3a cUETORECACTEOTO, 8 cuna oT 1 Adyapu 2006 r. v MNoctaroenesue Ne 207/07.08.2006r. Ha MC, Ha
TepuropuaTa Ha Penybnuka Bunrapua geirctear MemayHapogHw CTaHAAPTU 38 thvHancosa otyeTHoct (MC®Q), npueTn or KoMucuATa Ha
EBponeickus chioy.

2, NPUNATAHE HA MEXAYHAPOOHWTE CYETOBOAHW CTAHOAPTH
Mpe3 Tekylyara roguna dioHALT npunara MCC cenocraswmMa c 2010r.
3. CHETOBOAHA NONUTUKA

Baia 3a MIroTBAHE Ha ¢HHHIII.‘.DBHTB OTHETH
Ad 3nared nes Minexc 30 cLCTaEA CBOATE CHETOBO/AHA NONUTUKE B CHOTBETCTEME CLE JAKOHA 38 CHETOBOACTBOTO M MexnyHapoasuTe CHETOBOAHA
cranaapty (MCC) B ceosTa (hMHEHCOBO - CYETOBO/HE NeHHOCT.

OTueTHa sanyTta
CurnacHo MIUCKBaHUATa Ha BuNrapckoTo 38KOHOAATENCTED hOHALT BOAN CUETOBOAHMTE C PEMMETEW B GLNrapcku fesa.

@UHEHCOBWTE OTYETY ca NpeacTaseHn B Ghnrapcky neaa (BGN),

Kanuran

A® Snared nes Mugexke 30 kem 30.06.2011 . onpepend;

a) Paamepa u flena or coBCTEEHWRA KaNKTEN, KOWTo cnepea Aa Gb/ie BNOXEH B LIEHHM KHWKE - ChoBpaiHo ¢ wanckeaHuATa Ha 3MTILIK.
6) MaumcnasadeTo Ha CTORHOCTTE Ha AANOBETE CE UIBLPLUBE NOD CNEHWUA HaUUH:

- EMHCHOHHATA CTORHOCT Ha equH AAN & PaBHa Ha HETHA CTOAHOCT HA AKTHMBUTE HA BJMH AAN, YEENUHEHW C PAIX0AUTE NO EMWTUPEHE B Da3MED Ha |
1.00 % npu 3anuceaxe ao 100 000 na,
0,50 % npw 3anuceaqe o 100 000 ao 1 000 000 na.
0.25 % npw 3anuceake Hag 1 000 000 ne.

- HeTHaTa CTOWHOCT Ha aKTUBMTE Ha eIUH AAN e pasHa Ha HETHAa CTOMHOCT HA BKTUBWTE Ha dloHA4a pasgensHk Ha Gpoa Ha gANoEETE Ha hoHAa
Oarvar 07.07.2011 1.
- HetHaTa cTORHOCT Ha aKTVBWTE Ha ioHAE C8 PABHU HE CYMETE HE BKTWBWUTE No BaNaHCOBE CTOWHOCT oT CYeToROAHWA BanaHc

- Bpoid Ha gAnoBETE Ha hoHAA, W3NON3BaHW KaTo 3t aten npu TO HA AOXOAA Ha 8AWH AAN - onpegena ce oT LiedTpaned nenoautap Al

HeTHaTta cTORHOCT Ha BKTHBUTE Ha eauH AAN, eMUCUOHHETE CTORHOCT U LigHaTa Ha o6paTHo WakynyBaHe Ha aanoeete Ha [® 3narted nes Haekc 30 ce
Ce WIYWCNABAT OT YNpaanABaLoTo ApywecTso “3nareq nes Kanuran” Al noj koHTpona Ha Gankata genosutap KOPOBAHK W Ed fwu Brunrapus Al
Jagenkenie Ha YNPaBNRBALCTO APYHECTED & NyGNUKYBEHETO Ha 8MUCHOHHATE CTORHOCT U LigHaTa HE 0BPATHOTO MAKYNYBEHE, KAKTO W

CHOOWABEHETO MM HE NULIETO, ©KOETO WME CRIOWEH AOTOEOP 38 NONIBAHE HA MPEXE OT otucy,

Hansum
Ha ocHosaHWe 4, 174 ana 3KTIO ol LT He HAUWCNABA KOPNOPaTUBEH AaHbK

OTYETHH CekTopH

Ad 3nater nes Myaexke 30 nHBaCTUPE B aKLMU Ha NyGNWYHY APYKECTEE CNEABARKW CTPYKTYPAETa Ha uiaexca BGTR3D
JA® 3nateH nea MHaeke 30 kbM 30.06:2011 r. npuTEXERE ALNTOCPONHI WHBECTULMK B CNEAHUTE CEKTOPW!

- Crokw u maTepuany

- XoNAuHIoBY ApyKecTas

- huHaHcoBY ¥ GUsHEC yenyr

- CTpOUTENCTEO W MHgpacTpykTypa

- VHBECTULMOHHM APYKECTEE 38 HEABMHIAMM KMOTI

- Typuatm

- 3apasecnassate

DUHAHCOBM UHCTPYMEHTH

0@ Snared nes Muperc 30 oTyuTa (PUHAHCOBUTE SKTUEW OT MHBECTULMOHHIR NOPTIPERN KaTo OUHAHCOBM BKTUBW Ha Pa3NONOKEHWE 38
npoaawba, MepBoHa4anHaTa oLUeHka Ha 3aKyNeHTe HUHAHCOBK SKTUEW & CNPARESNMBUTE UM CTORHDCT NMOC NPEkTE Pa3xodu no
npwactusaneTo uw. [latarta Ha NpWIHABAHE W fJaTaTa HA OTNUCBEHE HA KTWBWTE © JIBTATE Ha YPEKAEHE HE CAENKUTE /8T8 HE CEThNMEHTA/

4. KAMUTANOBMW LIEHHW KHWKA

Kum 30.06.2011 Kbm 31.12.2010
BGN % or HCA BGN % oT HCA
- BLOrapckl UCHHW KHUKA 444 122 86.6201% 426 572| 88.8021%
o e . . obwo| 444122 = 87T%| 426572 89%
5. B3EMAHWA
30,06.2011 31.1 o
BGN BGN
BagmMaHwa OT pasueTH Mo NUXEW oT Pasnnallarenii CMeTrki 70
B3IEMaHUA OT PAINETH NO NUXBU OT AEN0IMTH 1 744 180
|Baenanms ot cuyvacTua 2089
[Py - BIaMaHUs N0 PAIHETH C LIEHHU KHIUM 8 462
T TR e OB s BT 180

6. AKLUMOHEPEH KAMWTAN

Ad 3naten nes Mraexc 30 oTHATE KATO APYMKECTEEH KANWTAN CYMATa HA BMWTWDEHWTE ARNDEE

[py*ecTBEHURA KaNWTAN & NPOMBHNWEE BENKYKHE, KOATO C& ONPEASNS KaTo | MERGY 380 MTE ¥ OOPAETHO W3KYNEHW AANORE;
PaaxofuTe W NPMKOAKTE, CELPIEHW W EMUTUPAHETO W OGPATHOTO WAKYNYBaHE HA AANDEE G OTHACHT B NPEMUIHWS peaepa.

WiMeHeHHETO B KANWTANE e KAKTO cheaea;

30.06.2011 a1,12.2010 31.,12.2009
BGN BGN BGN
ANLMOHEPEH KaNWTAN B HAYANOTO Ha Nepuoa 512 246 534 885
(OfipaTHO WakyneHw AAnoae (15 081) (23 828)
IEMMmpaHM AAnoae B84 1189] 534 885
|Akumonepen kanuTan & Kpas Ha nepuoaa i 497248 512246| 534885
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HeTH# CTORHOCT Ha AKTHBEWTE

30,06.2011 31.12.2010 31.12.2009
BGN BGN BGN
HomuHan 1.00 1.00 1.00
HeTHa CTORHOCT Ha aKTUBMTE 512724 480 363 563 567
HeTHa CTORHOCT Ha SKTUBWTE Ha BAWH AAn 1.0311 0.9378 1.0536

7. PE3EPB OT NOCNEABALLW OLEHKW HA AKTUBW W NACHBK
MNocnegeawata oleHka Ha AbPHEHUTE B WHBECTULIMOHHWA NOPTHeRn UHAHCOBN WHCTPYMEHTU €8 WABLPLLBE No
CNPaBEArMBa CTORHOCT, KBTO PE3NUKKTE OT NPEOLIBHKE C8 OTHMTAT B NpeoLeHyYeH peseps,

Pezepa om nocnedeawa ouenka 30,0 11 31.12.2010
BGN BGN
|B3EMAHUA 8 462
KaonuHHoaM akuuu/ 8 462
KAMUTANOBW LIEHHU KHUHA (7 500) {31 202)
- ERNrapckn UsHHW kHuka (7 500} (31 202)
i - abwo 962 -31 202

8. HEPASNPENENEHA NEYANBAIZATYEBA

30.06:2011 31,12,201

BGN BGN
Hepasnpenenesa neyanta koM 31,12 Ha npeAXoaHaTa roguHa 4 544
MevanGafaaryGa or npeaxogHara roguHa (8 122) 4 544
Mpem1en peseps 1871 2 897
HepasznpegeneHa neyanbalsary6a kum 30.06.2011 1708 @ 7441
9. 3AABMKEHMA

0.06.201 31122010

BGN BGN
3apbmkesus KM yNpaBnABsalL0To Apy#EcTBO 442 405
pyrv KPETKOCPOMHW 3AABNKEHUA 152 145

L - S o6uo 594 550

10. CBBP3AHW NKLA

Kbm 30.06.2011 1. (POHART OTYUTA KATO CABIMKW Chi CHLRIAHYW NULA CKNYEHUTE BABnkM npes MMM "3naTexd nes Bpokepu” OOL, kouTo He ce
OTRNOHABAT OT NAIBPHWTE YCNOBEMA.

11. ®QUHAHCOBUH NPUXOOU
PeanwanpaHuTe hHaHCoBM NPUXOAK Ce [IbNMAT HAE onepalyy ¢ DUHAHCOBW aKTHEW Ha painanoweHue 3a npoaaxta
DUHaHCoBWTE NPUXOAM Ha doHAE ca KakTo cnegea;

30.08.2011
BGN
puxoau 0T cnepauy ¢ QUHAHCOBU BKTUEN 30 181
MpuUxoaW oT y4acTus 2 099
MPUXGAN OT Nuxau 1 634
obiijo: . L 33914|

12. PAHAHCOBW PA3X0OM
PeanuanpaHnTe thiHaHCOBM Pa3xoay ce NbNKAET HA Orepaumi ¢ PUHSHCOBY BKTUBM HE Pa3NONONEHWE 3a npogaxta

30.05.2011 80.06.2010
BGN BGN
Pa3xX0AW 0T onepaunk ¢ MHAHCOBW aKTIRN (10 450) (6 128)
Lpyru (2491) (1.943)
obulo: - . -12941] = -8072
13. PABXOOM 3A MATEPUAINIM M BLHLLUHKW YCNYIY
30.06.2011 30,06.2010 |
BGN BGN
Pazxofit 33 BBHLWHA Yoy (4 751) (4 579)
obLLo; . -4 751 . -4 579

14, JonbunHuTenta uHpopMaLus

Mpes nepuoga Ad 3nated nes Whgeke 30 ce ynpasnaga oT YNpasnasaljoTo qpykectso — 3nated nea Kanwtan All, no cunata Ha MIgafeHo paspeleHue
o7 KoMucusTa no iMHSHCOB HaA3op.

3nated [lea Kanutan All, 8 kauecTeOTO MY Ha yNpannABAWE Apyxecteo Ha [1d 3nated nea MHgexc 30 He & MANONIBAND WNKW 3ENArENGC HMYLECTBOTO Ha
OHAE, 38 NOKPUESHE Ha CEOM 33 BAMENHUA, KOUTO HE Ca CBLPAAHK C YNPaBNEHWETO Ha feiHDCTTa Ha [JorosopHuAa doHa.

WOHALT HE & NPEACCTARAND IAEMU, KAKTO W HE & B0 rapaKT Ha TPETW NULE,

Beuaxu pasxoau, cRepIaHu ¢ AedHocTia Ha Acropopuua hoHd! rogWLHo BhaHarp Ha ynp LoTo APYKECTED, NNAaTEHWTE
KOMUCHOHHWA Ha WHRECTHLMOHHM NOCPEAHWLM, TOIUILIHGTO BLIHBrPENEHME HA DEHKATE AeN0SMTAEP, FoAWUHOTO BLIHAIPEXIEHUE Ha AUNNOMUDEH
EHCNepT-CHETOROAWTEN, W ARYIW PAIXOAK C8 B pEMMLMTe 3anucady B npocnerTa wa o 3nated nes Wugexc 30.

Page 6



Paaxodu 30,06.2011 30,06.2010
BGN BGN
Bh pPamieHe Ha ynp LOTO JIpYHECTBO 2683 2679
MNaTEHUTE KOMUCNOHHW HE WHBSCTULIMOHHW NOCPEaHALI 1173 4864
BhLadarpasaeHue Ha GaHkaTa genoauTap 382 382
Ha AUNNCMUPaHKA BKCNBPT-CHETORDAKTEN 839 997
ARy pa3XoAm 2 165 1999
obio 7 242 6522
PEIXOMWUTE MO ONEPALMM C UHBECTMLMM 10 450 6 128
pasxoall Ne BanyTHW ONEpaLp1
o6wo 10 450 6 128
_ o6uwpo 17692]  12650|
| Punasicoaume npuxodu 30.06.2011 30.06.2010
BGMN BGN
Fpuxoaun oT onepaLmu ¢ IUHEHCOBH BHTHEN 30181 10 435
TIPMXOAM DT yuacTua 2 099 1376
MIPUXOAK OT NXEM 1634 2 062
oBLo: 33914 13872

CTpyKTypaTa Ha aKTMBWTE Ha [JoromopHuA ok, KOWTO UMAT NazapHa ueHa:

Painuka ot
HOpMaTHBEeH % -
HE No-Manko or

70 %

Wnaectuuum B |OTver noj
UeHHM KHWKE, |Banauc

npueTy 3a
ThLRroBHA HA
perynupas
nasap npu
MUHUManeH
DAIMED

444 122

- UHBECTMUMMTE B LIEHHMW KHWXA, NPUCTH 33 THPTORMA Ha

PErynupaH nalap, KOWTO UMAT NazapHa Lieda

310 885

444 122

444 122

Kanuranoau LIEHHW KHIAMa

o061o

444 122|

CDPGBE,RHMBETS CTOWHOCT Ha MA3apHo ThRMYHAHWTE BKTUEKW & TAXHAaTa EOPCDEE CTOUHOCT KbM

MapuyHy cpegcTBa B Kaca, BIeMaHns N0 BEICPOYHU MNK Che CPOK A0 3 Mecelua GaHKoBM BROrose

Pasnuua ot MuHumManeH Otver no
HopMaTueeH % -|  pasmep Ha. Banane
HE NO-Manko oT| Gan. aKTUEM
10 %
513 318
MapuiHK cpeacTaa 51 332 6 852
MapuyHu cpencTea B kaca nesa
MapuHY CPe/CcTEa 8 PasNNAAETENNE CMOTHE B NeRa 5 404
|B3emaniua no NUXBW oT Aenoautu Haj 3 meceua 1 448
i ob6uo © 5852
Mapu-Hi CPeACTEE B AENDINTI HAT TP MeCeld | 51 417
e - @cuyko| 58269

Hama ey i ChBUTHA W Bepxy Banavca Ha oraa,

15. PAICKOBE
1. Kpegured puck

Aarara wa otyera

A® 3nared fNea WHaerke 30 He MINoKeH Ha KPEUTEH PUCK, Thit KATO HE MHEECTWPE B ALNTOBM MHCTRYMEHTY U HE NPEAOCTABR 388MW

2. NukBMAEH puck

CTPYKTYPa Hal 30/IBJURCINITA

Banaxcona
CTOWHOCT Ha 801 or1a03 or 3 a0 12
Jant a e meceua Meceua

Texkyuu 3aq: Hbm 30.06,2011

1. Moau TEKYLUM 380 BIKEHUA

1. Mony<eru 3aemu

2. 3apbmKeHus 594 594

2.1, 380 LNMEHUA, CHLPIAHN C YMACTHR

2.2 3am KoM GrogmeTa

2.3, JanLIMEHUA N0 OCUTYPUTENHW BHOCKK

2.4, JapbImHeHns KbM NepcoHana

2.5, JaBNKEHUA KuM YNIPABNABALLOTO JIPYHECTHO 442 442

2.6. 3afbIMEHUA KbM UNEHOBETE Ha YNPARWTEN. W KDHTPON. Oprax

2.7. 3apbnenus kuM BaHkata fenoavrap 83 63

2.8, [lpym 3afguImkerun, BT, 4, NUxDIA 10 32600 89 89

Il. OBLa cyma 594

lll. OBLya cyma no rpyni 594

IV, Kepurupauy Terna 1 0.50 0.25
V. MpeTerrieny cymu no rpynm (1% V) 594

V1. Mpeterncyia obua cyma (cb6op oT cymure no V) 594

MapuiHK cpegcraa obuo 6 852
|Mapuusu cpencTaa / npeTernena cyrta Ha 3 LIKEHHATA 11.54 s e

Pa
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3. MasapeH puck

C ormes yrpasneHUeTo Ha nalaphiua puck, Ynpaanasawoto ApysecTao - 3nated Mes Kanutan Afl, exeAHesHO Maducnasa

obiyata puckoea noauma Ha [ 3narted fles uhiere 30, kaTo ce wanonaea KoHuenuuara CTolxocT nog Puck (Value-at-Risk),
CTORHDCTTE NOA PUCK €& ABhUHUPA KATO OMaKRAHATE 1 3aryBa 3a onj | B XOPUIOHT NPW AaNEHE

creneH Ha AosepuTenHocT. OBWMAT puck Ha NOpTdeRna ce WaMepEa Ypes UCTOPUYECKaTa BONETWIHOCT Ha LeHaTa Ha

LANCEETE, UIMEPEHE Yped CTaHNBpTHO OTKNOHEH!E.

B cunteanpaH euj) CTodHocTTa nod Puck 3a equd 4an Ha forosopHus goHg (Value-al-Risk per share) e npefcTageHa KakTo chefea

Value at Risk of 'DF Zlaten lev Index 30° share portfolio (BGN)
Total amount of share's portfolio (SPT) 444,122.04
alpha 2.33
Sigma of SP{ 0.7910%
VaR of SPT -25,884.91

Value at Risk per 'DF Zlaten lev Index 30' share (BGN

Total units of shares [ 487.247.7156
VaR per share (89%. 10) | -Go521

CTORHOCT NOA pYCK 33 eauH Aan ot flarosopiud hora e 0.0521 ne., T.e ToBa e MakcUMAnHaTa HeratTuaHa npomaHa Ha HCA Ha eus asn
MPY XOPUIAHT Ha 3aabpkane o7 10 Aeia U ChE CTENeH HA A0BEPUTENHOCT OT 98%.
16. ChEUTUA CNEf OATATA HA BANAHCA

Hama apaqmmu chlUTUA, HECTENUAW MEXY OTHETHATA 18TA ¥ ATaTa Ha ChCTARRHE HE TO3W OTYET, KOWTO A8 NPOMEHAT (IUHAHCOBUTE OTHETH KbM
30.06.2011

17. OQOBPEHWE HA ®@WHAHCOBMWUTE OTHETH

DUHEHCOBUTE OTYETH Ca UADGFIENM 0T PRKOROJICTROTO HA yﬂp&ﬁﬂﬂﬁau{m APYHECTBEOTO W Ca8 NOANUCEHW ‘
[Nlata: 07.07.2014 1. /
/

Munso 3ukatavos Hukanai Nonuiyes
WanunkuTenen Oupestop L/E l [nasex cyeToRoAWUTEN
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